
NCAA lecture 7 : quiz
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of the following equalities hold ?
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Subsidiary
question

: Is it possible that It M - v Htv -

- I ? when ?



2) For the Marka chain with stale space S={ o
,
e }

and transition matrix P = ( -4

Ig
) ,

we

have
( see hw 2 ) :

Poo (a) = 9+PG-P-9 and To = 9-
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For which values of the parameters pg
does it hdd that
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a) p=q= Earlyb) all values of p , a such that p -
-

q

c) all values ofp , q such that peg =L d) all p&g

Subsidiary question : Are there values of p , g for

which
you observe a cut -

off
phenomenon ?


